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Pass-Through Certificates March 11, 2013
Fannie Mae Multifamily REMIC Trust 2013-M4

The information contained in the attached materials (the “Information™) has been provided to Credit Suisse Securities (USA) LLC
(“CS”) by the Federal National Mortgage Association (“FNMA”) and is preliminary and subject to change. The Information does not
include all of the information required to be included in the prospectus supplement relating to the securities. As such, the Information
may not reflect the impact of all structural characteristics of the securities. The assumptions underlying the Information, including
structure and collateral, may be modified from time to time to reflect changed circumstances. Prospective purchasers are
recommended to review the final prospectus supplement and the related base prospectus relating to the securities (“Offering
Documents™) discussed in this communication. Offering Documents contain data that is current as of their publication dates and after
publication may no longer be complete or current. Final Offering Documents may be obtained from FNMA by calling toll free 1-800-
237-8627 or CS by calling toll-free 1-800-221-1037.

There shall not be any offer or sale of the securities discussed in this communication in any jurisdiction in which such offer,
solicitation or sale would be unlawful prior to registration or qualification under the securities laws of any such jurisdiction.

The analyses, calculations and valuations herein are based on certain assumptions and data provided by third parties that may vary
from the actual characteristics of the pool. Neither CS nor the issuer has verified these analyses, calculations or valuations. Neither
CS nor the issuer has undertaken to update or amend the Information since the date it was issued. More current information may be
available publicly from other sources.

The investment described in this term sheet is a structured financial product. These securities are complex instruments intended for
sale only to sophisticated investors who understand and assume the risks involved with the purchase thereof. The risks associated
with the securities may significantly reduce an investor's expected yield and expected return of principal, and/or reduce an investor's
ability to sell or obtain market value information about the securities. Investors should independently evaluate the risks associated
with the securities and consult their own professional advisors. These risks may include, but may not be limited to:

e The performance of the collateral may be correlated due to economic or other factors that may diminish the value of the
securities.

e  The performance of the collateral and the value of the securities may be largely dependent on the quality of the origination
and servicing of the collateral.

e  The securities may be substantially dependent on the claims-paying ability of insurers or guarantors, as further described in
the Offering Documents.

e The value of the securities may be diminished by market conditions unrelated to the performance of the securities.

The attached material may not be forwarded or provided by you to any other person. An investor or potential investor in the securities
(and each employee, representative, or other agent of such person or entity) may disclose to any and all persons, without limitation,
the tax treatment and tax structure of the transaction (as defined in United States Treasury Regulation Section 1.6011-4) and all related
materials of any kind, including opinions or other tax analyses, that are provided to such person or entity. However, such person or
entity may not disclose any other information relating to this transaction unless such information is related to such tax treatment and
tax structure.
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Deal Structure:

Approximate % of Initial Expected
Initial Certificate Aggregate Weighted Expected

Balance or Certificate Average Principal Pricing

Group Class  Notional Amount Balance Life® Window®  Coupon Type Speed

1 ASQ1 [$34,700,000] [5.96%] [2.37] [1-54] [Fixed®] 0CPY

1 ASQ2 [547,662,561] [94.04] [4.81] [54-59] [Fixed®] 0CPY
1 X1® [582,362,561] N/A N/A N/A WAC 10 100CPY

2 ATS1 [37,800,000] [11.74] [4.69] [1-95] [Fixed®] 0CPY

i [Fixed subject to

2 ATS2 [284,121,566] [88.26] [8.67] [95-108] WAC CAP® 0CPY

2 X2@3) [321,921,566] N/A N/A N/A WAC 10 100CPY

W The Class X1 Notional Balance is equal to the combined certificate balances of Classes
ASQ1 and ASQ2.

@ The Class X2 Notional Balance is equal to the combined certificate balances of Classes
ATS1 and ATS2.

®) Not offered.

@ Calculated at 0 CPR.

®) Subject to change.
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Transaction Overview — Group 1:

e Lead Manager: Credit Suisse Securities (USA) LLC

e Issuer: Federal National Mortgage Association (“Fannie
Mae”)

e Top 10 Originators: Walker and Dunlop, LLC [17.7%], Prudential

Multifamily Mortgage Inc. [13.4%], Berkeley Point
Capital LLC [10.8%], Wells Fargo Bank N.A. [9.7%],
Arbor Commercial Funding, LLC [8.2%], PNC Bank,
National Association [7.3%], M&T Realty Capital
Corporation [5.2%], Red Mortgage Capital, LLC
[4.2%], Greystone Servicing Corporation Inc. [4.2%)],
and Keycorp Real Estate Capital Markets, Inc. [3.5%]

e Underlying Pool Seller: Fannie Mae

e Cut-off Date: March 1, 2013

e Settlement Date: March 28, 2013

e Distribution: Monthly on the 25", or if such is not a business day,

the following business day, commencing April 2013.

e ERISA: It is expected that all offered certificates will be ERISA
eligible.

e Tax Status: Double REMIC Series

e Offered Certificates: The Class ASQ1, Class ASQ2 and Class X1

Certificates. The certificates are exempt from
registration under the Securities Act of 1933 and are
"exempted securities" under the Securities Exchange
Act of 1934.

e Priority of Cashflows: The Group 1 Principal Distribution Amount for any
Distribution Date will be allocated as follows:

1. Tothe ASQ1 and ASQ?2 Classes, in that order,
until retired.

CREDIT SUISSE




Fannie Mae GeMS™ Guaranteed REMIC
Pass-Through Certificates

Structural and Collateral Information
March 11, 2013

Fannie Mae Multifamily REMIC Trust 2013-M4

e Prepayment Premiums
Distribution:

e Guarantee:

CREDIT SUISSE

Any Group 1 prepayment premiums that are included
in the MBS distributions for any Distribution Date will
be allocated to the ASQ1, ASQ2 and X1 Classes as
follows:

1. tothe ASQ1 and ASQ2 Classes as follows:
a. on each Distribution Date to each of the

ASQ1 and ASQ2 Classes, an amount
equal to 30% of the Group 1
prepayment premiums multiplied by the
percentage equivalent of a fraction, the
numerator of which is the principal
payable to that Class on that date and
the denominator of which is the Group 1
Principal Distribution Amount for that
date;

2. tothe X1 Class, an amount equal to 70% of the

Group 1 prepayment premiums.

All underlying pools will be guaranteed by Fannie Mae
with respect to the full and timely payment of interest
and principal. Fannie Mae’s guarantee does not cover
any prepayment premium payments due on the
underlying mortgage loans.
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Transaction Overview — Group 2:

e Lead Manager: Credit Suisse Securities (USA) LLC

e Issuer: Federal National Mortgage Association (“Fannie
Mae”)

e Top 10 Originators: Wells Fargo Bank N.A. [25.6%], CBRE Multifamily

Capital, Inc [19.1%], PNC Bank, National Association
[15.8%], Walker and Dunlop, LLC [14.6%], Alliant
Capital, LLC [7.6%], M&T Realty Capital Corporation
[7.1%], Beech Street Capital, LLC [3.8%], Greystone
Servicing Corporation Inc. [1.8%], Amerisphere
Multifamily Finance, LLC [1.7%], Centerline
Mortgage Capital Inc. [1.1%)]

e Underlying Pool Seller: Fannie Mae

e Cut-off Date: March 1, 2013

e Settlement Date: March 28, 2013

e Distribution: Monthly on the 25", or if such is not a business day,

the following business day, commencing April 2013.

e ERISA: It is expected that all offered certificates will be ERISA
eligible.

e Tax Status: Double REMIC Series

e Offered Certificates: The Class ATS1 and Class ATS2 Certificates. The

certificates are exempt from registration under the
Securities Act of 1933 and are "exempted securities”
under the Securities Exchange Act of 1934,

e Priority of Cashflows: The Group 2 Principal Distribution Amount for any
Distribution Date will be allocated as follows:

1. Tothe ATS1 and ATS2 Classes, in that order,
until retired.
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e Prepayment Premiums
Distribution:

e Guarantee:

CREDIT SUISSE

Any Group 2 prepayment premiums that are included
in the MBS distributions for any Distribution Date will
be allocated to the ATS1, ATS2 and X2 Classes as
follows:

1. tothe ATS1 and ATS2 Classes as follows:
a. on each Distribution Date to each of the

ATS1 and ATS2 Classes, an amount
equal to 30% of the Group 2
prepayment premiums multiplied by the
percentage equivalent of a fraction, the
numerator of which is the principal
payable to that Class on that date and
the denominator of which is the Group 2
Principal Distribution Amount for that
date;

2. tothe X2 Class, an amount equal to 70% of the

Group 2 prepayment premiums.

All underlying pools will be guaranteed by Fannie Mae
with respect to the full and timely payment of interest
and principal. Fannie Mae’s guarantee does not cover
any prepayment premium payments due on the
underlying mortgage loans.
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Collateral Overview — Group 1:

e Collateral Cut-off Balance: ~ Approximately [$582,362,562]

Average Loan Balance:

Mortgage Loans:

Underlying Servicers:

Geographic Distribution:

Collateral Type:
Significant Underlying
Mortgage Loans:
Largest Loan:

Wtd. Average Original
Term:

Wtd. Average Seasoning:

Call Protection:

[$6,003,738]

[97] monthly pay, fixed-rate multifamily mortgage
loans.

Mortgage loans are serviced by [18] Fannie Mae
approved mortgage servicers.

Mortgage loans are located in [27] states. CA
[16.1%], MD [14.9%], & VA [9.0%] approximately
represent the three largest concentrations.

[97] FNMA “DUS” MBS Pools

The ten (10) largest underlying loans represent
[32.0%] of the initial underlying mortgage pool
balance.

[6.8%]

[120] months

[62] months

All of the underlying mortgage loans provide for a
remaining yield maintenance term. The Collateral
Pool has a weighted average remaining yield
maintenance term of [51] months. Remaining Yield
Maintenance term (months) is calculated from the
end of month of the Cut-off Date to the Prepayment
Penalty End Date and would be one month longer if
calculated from the beginning of the month of the
Cut-off Date to the Prepayment Penalty End Date.

More information regarding the DUS MBS program can be found on Fannie Mae’s

website at:
http://www.fanniemae.com/resources/file/mbs/pdf/mbsenger 0412.pdf

CREDIT SUISSE
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Collateral Overview — Group 2:

e Collateral Cut-off Balance:  Approximately [$321,921,566]

Average Loan Balance:

Mortgage Loans:

Underlying Servicers:

Geographic Distribution:

Collateral Type:
Significant Underlying
Mortgage Loans:
Largest Loan:

Wtd. Average Original
Term:

Wtd. Average Seasoning:

[$8,471,620]

[38] monthly pay, fixed-rate multifamily mortgage
loans.

Mortgage loans are serviced by [14] Fannie Mae
approved mortgage servicers.

Mortgage loans are located in [17] states. TX
[26.9%], CA [25.6%], & CO [17.6%] approximately
represent the three largest concentrations.

[38] FNMA “DUS” MBS Pools

The ten (10) largest underlying loans represent
[63.1%)] of the initial underlying mortgage pool
balance.

[16.6%)]

[120] months

[16] months

e Call Protection: All of the underlying mortgage loans provide for a
remaining yield maintenance term. The Collateral
Pool has a weighted average remaining yield
maintenance term of [68] months. Remaining Yield
Maintenance term (months) is calculated from the
end of month of the Cut-off Date to the Prepayment
Penalty End Date and would be one month longer if
calculated from the beginning of the month of the

Cut-off Date to the Prepayment Penalty End Date.

More information regarding the DUS MBS program can be found on Fannie Mae’s
website at:
http://www.fanniemae.com/resources/file/mbs/pdf/mbsenger 0412.pdf:

CREDIT SUISSE

11


http://www.fanniemae.com/resources/file/mbs/pdf/mbsenger_0412.pdf

Fannie Mae GeMS™ Guaranteed REMIC
Pass-Through Certificates
Fannie Mae Multifamily REMIC Trust 2013-M4

Collateral Stratification — Group 1:

Structural and Collateral Information
March 11, 2013

Underlying Securities by State
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of 0 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru to Maturity to Maturity Loan Age  Maintenance
State Securities Balance Balance Rate Rate (Months) (Months) (Months) Term {(Months)
CA 20 5 03,536,676 16.06% 3.687% 3.334% 120 38 62 i1
MD 4 87.017.360 14.94% 3.817% 3464% 123 37 66 30
VA 6 52,421,705 2.00% 3919% 3.466% 120 38 62 i1
TX 4 47,973,500 824% 6.156% 3.744% 120 37 63 30
A7 4 20425242 3.05% 3.324% 3223% 120 39 61 32
KS 2 28,688,310 493% 3.685% 5283% 120 38 62 i1
PA 4 27,490,600 472% 5.303% 4930% 114 38 36 30
MA 4 21,662,836 3.72% 3446% 5.083% 120 39 61 32
FL 3 20,816,048 3.37% 3.976% 3457% 120 38 62 i1
NY 10 20,178,630 3.46% 6.181% 3.633% 117 36 61 40
LA 2 17.319.369 297% 3.631% 3.127% 120 39 61 32
NC 2 17,239,809 296% 6.007% 3.334% 120 38 62 i1
oK 3 12,980,445 223% 3.723% 3173% 120 39 61 32
OH 3 12,789,864 220% 3.064% 3443% 120 38 62 i1
NI 3 12297942 211% 3.900% 3.720% 120 37 63 30
m 1 11,684,080 201% 3.770% 3.320% 120 39 61 32
WV 1 0248873 1.59% 3.840% 3.323% 120 39 61 32
uT 3 9.120.612 1.57% 3.620% 3237% 120 38 62 i1
sC 1 8420465 1.45% 6.135% 3.300% 120 39 61 32
MN 3 7,817,022 1.34% 5.980% 3430% 120 38 62 i1
WI 3 7,745,267 1.33% 3.751% 32357% 120 38 62 i1
M3 2 7,132,367 123% 3.820% 32710% 120 39 61 52
™ 1 7,132,106 122% 6.350% 34350% 120 38 62 i1
NV 1 6,400,000 1.10% 3.300% 3.360% 120 38 62 i1
ML 1 3,261,136 0.56% 3.920% 3370% 120 38 62 i1
KY 1 1,770,103 0.30% 3.950% 3.400% 120 37 63 30
L 1 760423 0.13% 3.450% 3.040% 34 38 26 i1
Total / WA 97 § 582,362,562 100.00%  5.813% 5.383% 120 58 62 51
Underlying Securities by Fannie Mae MBS Prefix*®
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of 0 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru to Maturity to Maturity Loan Age  Maintenance
MES Prefix Securities Balance Balance Rate Rate (Months) (Months) (Months) Term {(Months)
HY 2 S 343481042 93.32% 3.820% 5.380% 120 38 62 i1
MY 2 31,739,000 345% 3011% 3.733% 129 33 74 43
HX 2 3,376,783 0.96% 4.526% 3.180% 34 37 27 43
H 1 1,563,734 0.27% 3.980% 4.000% 30 38 2 43
Total / WA 97 § 582,362,562 100.00%  5.813% 5.383% 120 58 62 51
*Prefix definitions can be found by visiting Fannie Mae’s website at:
hittputts comitezourcestileimbatpdiipocl-prefi-gloszary pdf
Underlying Securities by Current Amortization Type
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of 0 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru to Maturity to Maturity Loan Age  Maintenance
Amortization Type Securities Balance Balance Rate Rate (Months) (Months) (Months) Term {(Months)
Partial I0 Balloon i1 S 320980828 35.12% 3.874% 3446% 120 38 62 i1
Amortizing Balloon Eh] 154,542,734 26.54% 3.778% 3223% 118 38 60 i1
Full Term IO Balloon 11 106,839,000 18.35% 3.682% 3423% 123 37 63 30
Total / WA 97 § 582,362,562 100.00%  5.813% 5.383% 120 58 62 51
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Underlying Securities by Original Term To Maturity

Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of %0 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Original Term to Maturity Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
(Months) Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
30 1 3 1.565,734 027% 3.980% 4.000% 30 58 2 45
84 2 3,576,783 0.96% 4.326% 3.189% 84 37 27 43
12 93 350981042 94.61% 3.518% 3300% 120 38 62 il
132 1 24.239.000 4.16% 3.900% 3.800% 132 34 73 47
Total / WA 97 $ 582362,562 100.00%  5.813% 5.383% 120 58 62 51
Underlying Securities by Remaining Term To Maturity
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of %0 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Remaining Term to Maturity  Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
Range (Months) Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
34 to 59 97 § 581362562  100.00% 3.813% 3.383% 120 38 62 i1
Total / WA 97 $ 582362,562 100.00%  5.813% 5.383% 120 58 62 51
Underlying Securities by Loan Age
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of 0% of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Marurity Loan Age  Maintenance
Loan Age Range (Months) Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
22 to 29 3 3 7,142,520 123% 4345% 3366% 23 57 26 4“4
60 to 6% 93 350981042 94.61% 3.818% 33%0% 120 8 62 il
70 to 78 1 24.239.000 4.16% 3.990% 3.800% 132 34 8 47
Total / WA 97 § 582362,562 100.00%%  5.813% 5.383% 120 58 62 51
Underlying Securities by Property Type
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of 09 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
Property Type Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
Multifamily 82 § 433460387 T443% 3.522% 3383% 120 38 62 30
Manufactured Housing 12 2225% 3.741% 3372% 120 38 62 il
Seniors 2 52571 167% 6.234% 3418% 120 39 61 2
Dedicated Student 1 3,800,628 0.65% 3.360% 3.280% 120 38 62 i1
Total / WA 97 $ 582.362.562 100.00%  5.813% 5.383% 120 58 62 51
Underlying Securities by Loan Note Rate
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of %0 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru to Maturity to Maturity Loan Age  Maintenance
Loan Note Rate Range Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
4380% to 4.400% 1 3 4,816,363 0.83% 4.380% 3.070% 84 57 27 42
3.000% to 3.248% 3 13,808 464 271% 3.164% 4.861% 120 39 61 32
3230% to 3.490% 6 38,715,066 6.63% 3.043% 119 i9 61 52
3500% to 5.740% 19 166,386,573 2857% 3283% 120 8 62 i
3750% to 5.99%% 43 234,509,016 4027% 3436% 121 8 63 il
6.000% to 624%% 13 80,161,879 13.76% 3.648% 120 37 63 30
6230% to 6.410% 12 41.965.201 121% 3.747% 120 36 64 49
Total / WA 97 $ 582,362,562 100.00%  5.813% 5.383% 120 58 62 51
Maximum Loan Note Rate: 6.410%
Minimum Loan Note Rate: 4.380%
‘Weighted Average Loan Note Rate: 5.813%

CREDIT SUISSE
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Underlying Securities by Pass Through Rate
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of 00 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
Pass Through Rate Range Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
3070% to 3.240% 1 5 4,816,363 0.83% 4.380% 3.070% 34 37 27 42
3730% to 3.999% 1 760,423 0.13% 3430% 3.940% 84 38 26 i1
4000% to 4248% 1 1,563,734 027% 3.980% 4.000% 30 38 2 43
43500% to 4.740% 1 2885558 0.50% 5.000% 4.640% 120 59 61 52
4750% to 4.000% 6 40,263,600 6.91% 3321% 4951% 120 30 61 32
3.000% to 32400 12 66,200,380 11.38% 3.614% 3.192% 120 30 61 32
3250% to 3.400% 42 300,609,147 31.63% 3.804% 3.356% 120 38 62 i1
3500% to 3.748% 20 96,347,083 16.54% 6.0158% 3.633% 120 38 62 i1
3.730% to 3.880% 13 68723235 11.80% 6.176% 3.823% 124 33 70 43
Total / WA 27 § 582,362,562 100.00%  5.813% 5.383% 120 58 62 51
Maximum Pass Through Rate: 5.880%
Minimum Pass Through Rate: 3.070%
‘Weighted Average Pass Through Rate: 5.383%%
Underlying Securities by At Issuance LTv?
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of 00 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
AtIssuance LTV Range Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
30.300% to 30.900% 4 5 18667412 321% 3.618% 3435% 120 30 61 32
40.000% to 39.990% 20 104,833,262 18.00% 3.641% 3.298% 120 38 62 il
60.000% to 80.000% 13 438,861,888 78.79% 3.861% 3.400% 120 38 62 il
Total / WA 27 § 582,362,562 100.00%  5.813%% 5.3830% 120 58 62 51

@ a5 provided by FNMA on March 11th, 2013

Maximum At Issuance LTV: 80.00%%0
Minimum At Issuance LTV: 30.50%
‘Weighted Average At Issuance LTV: 68.22%

-
Underlying Securities by Most Recent DSCR®
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of 00 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
Most Recent DSCR Range Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
1210x to 1.300x 36 $ 220316333 30.38% 3.792% 3316% 19 38 61 i1
1400 to 1.500x 23 107,258,004 18.42% 3.863% 3422% 120 38 62 i1
1600x to 1.799x 17 128.011.67% 21.98% 3.966% 3.536% 122 37 63 30
1.800x to 1.000x 3 34001486 3.84% 3.663% 3.326% 120 38 62 i1
>2x 13 83774770 14.30% 3.633% 3.304% 120 39 61 52
Total / WA 27 § 582,362,562 100.00%  5.813% 5.383% 120 58 62 51

@ a5 provided by FNMA on March 11th, 2013

Maximum Most Recent DSCR: 4.19x
Minimum Most Recent DSCR: 1.21x
‘Weighted Average Most Recent DSCR: 1.64x
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Structural and Collateral Information
March 11, 2013

Underlying Securities by Cut-off Date Principal Balance
Weighted Weighted Weighted
Woeighted Weighted Average Average Weighted Average
Number of U0 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Cut-off Date Principal Balance Underlying Cut-off Principal  off Deal Mortgage Pass Thru  to Maturity to Maturity Loan Age  Maintenance
Range Securities Balance Balance Rate Rat (Months) (Months) (Months) Term (Months)
5 682478 to 5 000000 g 5 6,490,400 1.12% 6.023% 3377% 116 37 38 30
S L000.000 to 5 1999900 13 17,498,028 3.00% 6.012% 3.398% 116 37 39 30
S 2000000 to 5 2000000 10 23022 497 445% 3.835% 3.402% 120 37 63 30
S 3000000 te 5 3000000 13 43403201 145% 3.905% 3411% 120 38 62 51
S 4000000 to 5 4000000 15 67,982,132 11.67% 3.732% 3258% 117 38 60 30
S 5000000 to 5 35000000 6 33,579,813 377% 3.728% 3.320% 120 39 61 32
S 6000000 to 5 6900000 3 19,962,266 343% 3.804% 3.351% 120 38 62 il
S 7000000 to 5 7999999 4 29015721 4.98% 3.878% 3431% 120 39 61 32
S 8000000 to 5 8000000 3 41,863,730 1.19% 3.663% 3247% 120 30 61 32
S 9000000 to 5 0000000 2 19.235,145 3.30% 3.760% 3.346% 120 39 61 52
S 10,000.000 to 5 14000000 12 145,877,562 25.05% 3.797% 3.385% 120 38 62 i1
S 15000000 to 5 10000000 4 67433973 11.58% 3.957% 3470% 120 37 63 30
S 20,000.000 to 5§ 20900000 1 24,239,000 4.16% 3.990% 3.800% 132 34 78 47
S 30000000 to 5 39.845.004 1 30,845,004 6.84% 3.640% 3.320% 120 38 62 il
Total / WA 97 § 582,362,562 100.00%  5.813% 5.383%% 120 58 62 51
7 3
At Issuance LTV and Most Recent DSCR by Property Type( )
Weighted Weighted Weighted
Weighted Weighted Average Average Average
0 of Cut- Average  Average Weighted Weighted Original Remaining Weighted Remaining
Number of Cut-off off At Most Average Average Termto Term to Average Yield
Underlying  Principal Principal Issuance  Recent Mortgage Pass Thru Maturity  Maturity Loan Age Maintenance
Property Type Securities Balance Bal LTV DSCR Rate Rate (Months)  (Months)  (Months) Term (Months)
Multifamity 82 S 4334603587  T7443% 63.60% 1.60x 5.822%  3383% 120 38 62 30
Manufactured Housing 12 129348776 2223% 67.98% 1.74x 3741% 3372% 120 38 62 i1
Seniors 2 3 267% 64.53% 209z 6234%  5418% 120 39 61 32
Dedicated Student 1 3,800,628  0.65% 48.20% 1.98x 3.560%  5.200% 120 38 62 i1
Total / WA 97 $582,362,562 100.00% 68.22% l64x 581306 53830 120 58 62 51
) a5 provided by FNMA on March 11th, 2013
Top 10 Loan Information™
% of Cut-
off Most At
Pool Cut-Off Principal Recent Issuance
Number Name Address City State Zip Loan Originator Balance Balance DSCR LTV
388350 Peppermint Woods and Williams Estates 3300 EASTERN BLVD MIDDLE RIVER MD 21220 WALKER AND DUNLOP, LLC § 35848004 6.84% 1.35x  7450%
388128 21 GARRIEON VIEW KD OWINGE MILLE MD 21117 PRUDENTIAL MULTIFAMILY MORTGAGE INC 24,235,000 * 1.67x  74.00%
388435 1010 N RIDGE RD WICHITA Ks 67212 BERKELEY POINT CAPITALLLC 18477217 * 130x  T71.70%
388374 Pebble Cresk Apartments 3345 CIRCLE EROOK DR, ROANOKE VA 24018 ‘WELLS FARGO BANK N.A. 17,829,445 * 1.61x B0.00%
388150 Villas at Greenvisw 45660 ILLIAN CT GREATMILLS MD 20634 RED MORTGAGE CAPITAL LLC 16,111,981 % 1.27x  7230%
AF1028 Stonelsizh Apartments 500 W Cartwright Rozd Baleh Springs TX ARBOR. COMMERCIAL FUNDING, LLC 15,017,329 2.58% 1.60x 6320%
388122 6475 AND 6541 ATLANTIC AVE  LONGBEACH CA PRUDENTIAL MULTIFAMILY MORTGAGE INC 14,000,000 240% 334x  45.60%
388130 1201 W ESPLANADE AVE KENNER LA PRUDENTIAL MULTIFAMILY MORTGAGE INC 13,945,029 2.3%% 1.53x  7380%
388355 Chelsea at Le= Hall Apartments 626 CHELSEA PL {EWPORT NEW: VA WALKER AND DUNLOP, LLC 13,398,001 230% 1.23x  76.50%
388172 Fox Run 5 365 NEWTOWN ED TWARMINSTER. PA BERKELEY POINT CAPITALLLC 13.300.000 2.28% 1.26x  63.30%
Total / WA § 186,166,007 31.97% 1.58x T71.26%

“ a5 provided by FNMA on March 11th, 2013
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Fannie Mae GeMS™ Guaranteed REMIC Structural and Collateral Information
Pass-Through Certificates March 11, 2013
Fannie Mae Multifamily REMIC Trust 2013-M4

Underlying Securities Most Recent DSCR and At Issuance LTV 9

Pool Number CUSIP Maost Recent DSCR At Iszsuance LTV | Pool Number CUSIP Most Recent DSCR. At Issuance LTV
388330 3137TVLT4 1.30x 74.90% 380045 3137TWES4 145 64.60%
388129 3137TVEAS 1.67x 74.00% AF0757 JU41ONZED 1.51x T9.20%
388483 3137TVRE3 1.30x 71.70% 380165 3137TWII9 1.26x 79.60%
388374 J13TTVMXG 1.61x 80.00% 389332 S137TTWVZR 1.71x 61.40%
388130 3137TVEXS 127x 72.30% 380633 3137TWEZSL 1.98x 48.20%
AF1029 31419QEB4 1.60x 63.20% 389329 J1I3TTWVWE 1.63x 78.10%
388122 31377VD32 334x 49.60% 380124 J137TTWGE 1.43x 39.90%
388130 3137TVEB3 1.33x 73.90% AF0642 J1419NWCe 1.93x T130%
388303 3137TVNL1 1.23x 76.50% 388084 3137TTWCVE 1.42x 20.00%
388172 313TTVEMS 1.26x 63.30% 380754 3137TW3P0 1.57x 73.80%
388403 3137TVNUL 1.20x 79.40% 388733 3137TTVZS3 1.74x 62.30%
388424 3137TVPHS 1.71x 73.00% 380304 J1I3TTWEE2 1.58x 20.00%
388346 31377TVL33 1.50x 68.40% AF0T12 31419NY T2 1.32x 78.20%
388369 3137TVMST 1.51x 76.70% 389830 31377XBT3 1.23x 73.60%
388333 3137TVMASG 1.27x 63.80% AF0933 31419QEB7 1.72x 39.00%
388309 3137TVE60 1.66x 73.60% 389828 3137TXA6 L.64x 20.00%
388487 313TTVRGS 1.31x 78.10% 380118 I1I3TTWGAT 1.40x 36.00%
388227 3137TVHCS 1.81x 49.30% 389993 J137TTXGA9 L41x 36.50%
388408 313TTVNEZD 1.52x 712.50% AF0738 31419NZYE 1.55x 20.00%
388843 3137TV3IET 2.16x 76.50% AFO0002 J1419NACS 1.31x 66.80%
380433 J13TTWSEYE 2.06x 45.80% 380324 313TTWVRT 1.8%x 78.10%
388213 JETIVGWS 1.22x 79.90% 380373 S13TTWIHA2 1.21x 59.40%
388460 J13TTVOMGE 242x 36.60% 380004 3137TXGB7 1.21x 64 40%
388202 J13TTVGEL 245x 30.30% 389832 31377XA08 1.85x 71.90%
388342 313TTVETT 147x 73.90% 389830 31377HAT2 215 30.00%
388319 3137TVES3 410x 33.60% AF0741 31419NZF9 1.37x T720%
380086 3137TWEF3S 1.67x 76.80% 380352 J13TTWIWAT 1.23x 79.80%
388777 31377V2I9 1.71x 73.90% 380133 3137TWHLS 1.40x 30.00%
380083 3137TWEF20 220x 48.80% AF0740 31419NZE2 1.34x 30.00%
388611 J13TTVVC2 1.29x 78.00% 467781 31381QUE4 1.20x 62.60%
389088 3137TWEFS3 1.70x 63.10% 380354 3137TTWWERD 1.36x 76.70%
389389 F13TTWEHSS 1.73x 46.30% AF0760 31419NZ28 1.70x 80.00%
388762 3137TVZ38 1.30x 42.80% AF0812 31419M3W7T 228x 40.30%
388823 31377V4IT 1.36x 72.40% 380042 3137TWEW3 1.48x 61.00%
388646 J13TTVWE4 1.88x 68.20% 380757 31377W3s4 2.06x T71.10%
389323 J13TTWWVSS 131x 79.90% 380762 3137TW3IX3 1.48x 80.00%
389668 S137TWEZS3 212x 38.70% AF0928 314190QA69 1.30x 63.00%
388043 3137TWBNS 1.30x 73.60% 389759 3137TWaIU9 1.94x 80.00%
389783 J13TTWEWL 210x 36.10% 380031 3137TWEY1 1.44x 71.00%
388912 S13TTWADMI 281x 31.20% AF0932 31419QBAY 1.36x 70.00%
3880963 3137TWES1 1.45x 79.70% AF07935 31419N3D9 1.35x 50.20%
466776 31381PQ350 1.30x 73.90% AF0829 31419N4P1 1.30x 67.70%
AF0946 314190B0O4 1.20x 61.30% AF0T33 31419NY78 127x T7.60%
388339 J13TTWEY? 1.48x 66.00% 467024 31381PYV4 1.24x 63.80%
388312 J13TTVEEZS 1.90x 35.00% 380733 3137TTWINS 1.76x 68.10%
3809388 313TTWXHERS 1.33x 80.00% AF0963 314190882 167x 30.50%
389322 3137TWPEFD 1.36x 63.40% AF0952 31419QBW1 141x 39.90%
380044 3137TWERS 1.42x 79.80% AF0640 S1419MWAS 1.44x 79.10%
388323 3137TTWPGE 1.23x 30.90%

%) a5 provided by FNMA on March 11th, 2013

' DSCR calculations are based on the most recent annual data for the related mortgage loan.
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Fannie Mae GeMS™ Guaranteed REMIC
Pass-Through Certificates
Fannie Mae Multifamily REMIC Trust 2013-M4

Collateral Stratification — Group 2

Structural and Collateral Information
March 11, 2013

Underlying Securities by State
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of % of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
State Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
TX 13 3 86,700,417 26.93% 4817% 3.569% 120 105 13 60
CA 6 82,274,096 23.36% 4.683% 3.328% 120 104 16 67
co 2 36,736,186 17.62% 4308% 3.206% 120 106 14 0
WA 1 22,700,000 1.05% 5.180% 4260% 120 10 19 64
NM 2 18,160,000 3.64% 4.402% 3.225% 120 105 3 68
uT 1 12,156,338 3.78% 3.500% 3.040% 120 L] 25 38
™ 2 7.906,903 246% 3.323% 3.979% 120 102 8 63
NV 1 7603122 236% 4200% 2.880% 120 108 12 i
L 2 7,600,804 236% 4.779% 3.450% 120 104 6 67
VA 1 3902175 1.83% 4720% 3.200% 120 107 13 70
EY 1 L11% 4200% 2.880% 120 108 12 71
OR 1 0.91% 3.300% 3.080% 120 102 18 63
NC 1 0.78% 5.400% 3.780% 120 102 18 63
GA 1 0.61% 4750% 3.130% 120 108 12 7
NY 1 0.46% 4.840% 4.160% 120 102 18 23
MO 1 0.30% 6.320% 4.700% 120 o8 2 61
D 1 024% 3.110% 3.400% 120 103 13 68
Total / WA as § 321,921,566 100.00%  4.7290%% 3.523% 120 104 16 68
Underlying Securities by Fannie Mae MBS Prefix*
Weighted Weighted Weightad
Weighted Weighted Average Average Weighted Average
Number of %o of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThrn  to Maturity to Maturity Loan Age  Maintenance
MBS Prefix Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
HY 34 5 315897581 08.13% 4719% 3.521% 120 104 16 67
m’m 3 3216228 1.62% 3.244% 3.613% 115 100 13 23
MY 1 807,758 023% 3.300% 3.970% 120 102 18 63
Total / WA as § 321,921,566 100.00%  4.72004 3.523% 120 104 16 68
*Prefix definitions can be found by visiting Fannie Mae's website at:
Underlying Securities by Current Amortization Type
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of %9 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
Amortization Type Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
Partial IO Balloon 11 5 187290732 38.18% 43516% 3417% 120 105 13 68
Amortizing Balloon 27 134,630,834 41.82% 3.025% 3.671% 120 103 17 67
Total / WA a8 § 321,921,566 100.00%  4.729%¢ 3.523% 120 104 16 68
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Fannie Mae GeMS™ Guaranteed REMIC
Pass-Through Certificates
Fannie Mae Multifamily REMIC Trust 2013-M4

Structural and Collateral Information
March 11, 2013

Underlying Securities by Original Term To Maturity
‘Weighted Weighted Weighted
Weighted Weighted Average Average ‘Weighted Average
Number of 05 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Original Term to Maturity Underlying Cut-off Principal off Principal Mortgage PassThrn  to Maturiry to Maturity Loan Age  Maintenance
(Months) Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
101 1 $ 1,201,985 0.40% 4160% 2410% 101 97 4 %0
114 1 688,036 021% 4.850% 3.300% 114 100 14 93
120 36 319,941,523 99 38% 4731% 3.328% 120 104 16 63
Total / WA 38 $ 321921566 100.00%  4.72000 3.523% 120 104 16 68
Underlying Securities by Remaining Term To Maturity
Weighted Weighted Weighted
Weighted Weighted Average Average ‘Weighted Average
Number of 06 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Remaining Term to Maturity =~ Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
Range (Months) Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
9 to 99 4 ] 26,578,873 8.26% J463% 3.883% 119 93 24 60
100 to 104 14 71934600  2233% 3241% 4.030% 120 101 18 66
105 to 108 20 223408084  69.40% 4477% 3.316% 120 106 14 69
Total /WA 38 $ 321921566 100.00%%  4.7200% 3.523% 120 104 16 68
Underlying Securities by Loan Age
Weighted Weighted Weighted
Weighted Weighted Average Average ‘Weighted Average
Number of 06 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
Loan Age Range (Months) Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
4 to 9 1 5 0.40% 4.160% 2410% 101 a7 4 50
10 to 14 13 47.08% 4.335% 3.214% 120 107 13 To
13 to 21 143,765,005 44.66% 3.008% 3.781% 120 103 7 67
20 to 23 3 25,286,888 7.83% 3.532% 3.969% 120 93 23 38
Total / WA 38 $ 321,921,566 100.00%  4.729% 3.523% 120 104 16 68
Underlying Securities by Property Type
Weighted Weighted Weighted
Weighted Weighted Average Average ‘Weighted Average
Number of %9 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
Property Type Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
Multifamily 34 § 235126517 79.23% 4.730% 3.510% 120 103 15 63
Military 1 41,000,000 12.74% 4260% 3.340% 120 107 13 To
Seniors 2 24,312,676 1.33% 3.300% 3.040% 120 93 23 38
Cooperative 1 1482373 0.46% 4.840% 4.160% 120 102 18 83
Total / WA 3s $ 321,921,566 100.00%%  4.729% 3.523% 120 104 16 68
Underlying Securities by Loan Note Rate
Weighted Weighted Weighted
Weighted Weighted Average Average ‘Weighted Average
Number of %6 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
Loan Note Rate Range Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
4160% to 4.24%% 8 5 86,935,615 27.54% 4215% 3.055% 120 106 13 To
4250% to 4.400% 2 30,320,000 15.69% 4204% 3317% 120 107 13 To
4300% to 4.748% T 34,336,924 16.94% 4633% 3313% 120 103 13 63
4730% to 4.000% 3 21,153,449 6.37% 4023% 3.718% 120 103 15 To
3000% to 3249% 3 33,003,310 10.87% 3167% 4.094% 120 102 18 63
3230% to 3.499% 1] 26,483,068 823% 3374% 4.023% 120 101 19 64
3.300% to 3.740% 3 40,036,603 12.44% 3.300% 4.113% 120 Y 21 62
3730% to 3.999% 1 3,236,186 101% 3.760% 4.140% 120 101 19 94
6.230% to 6.320% 1 974212 0.30% 6.320% 4.700% 120 98 2] 61
Total / WA as 8 321,021,566 100.00%  4.72004 3.523% 120 104 16 68
Maximum Loan Note Rate: 6.320%
Minimum Loan Note Rate: 4.160%0
‘Weighted Average Loan Note Rate: 472000

CREDIT SUISSE

18



Fannie Mae GeMS™ Guaranteed REMIC
Pass-Through Certificates
Fannie Mae Multifamily REMIC Trust 2013-M4

Structural and Collateral Information
March 11, 2013

Underlying Securities by Pass Through Rate
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of %9 of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
Pass Through Rate Range Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
2410% to 24000 1 5 1,201,085 0.40% 4.160% 2410% 101 97 4 o0
2750% to 2.900% 3 27323629 8.40% 4200% 2.380% 120 108 12 i
3.000% to 3240% 7 01,857,628 28.53% 4334% 3.167% 120 106 14 69
3230% to 3.49%% 7 77,961,403 2422% 4468% 3.354% 120 106 14 69
3300% to 3.748% 2 7.909.182 246% 49873% 3.619% 120 103 17 66
3.750% to 3.900% 9 57.067.288 17.73% 3.300% 3.903% 120 100 20 3
4000% to 4240% 4 19,092,312 5.03% 3431% 4.110% 120 10 19 n
4250% to 4400% 2 38443027 11.94% 3311% 4.309% 120 103 17 66
4.3500% to 4.700% 1 974212 0.30% 6.320% 4.700% 120 98 2 61
Total / WA a8 § 321,921,566 100.00%  4.729% 3.523% 120 104 16 68
Maximum Pass Through Rate: 4.700%
Minimum Pass Through Rate: 2.410%
Weighted Average Pass Through Rate: 3.523%
. L. , A1)
Underlying Securities by At Issuance LTV
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of %o of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
Atl LTV Range Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
JLT00% to 30.000% 1 s 1482373 0.46% 4.840% 4.160% 120 102 18 23
40.000% to 30.0900%; 3 5287787 1.64% 3276% 3.624% 115 m0m 15 30
60.000% to 80.000% 34 315,151,406 97.90% 4.719% 3.519% 120 104 16 67
Total / WA as $ 321,921,566  100.00%  4.72904 3.523% 120 104 16 68
@) a5 provided by FNMA on March 11¢h, 2013
Maximum At Issuance LTV: 80.00%¢
Minimum At Issuance LTV: 31.70%
Weighted Average At Issuance LTV: 75.18%
-
Underlying Securities by Most Recent DSCR?
‘Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of O of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Underlying Cut-off Principal off Principal Mortgage PassThru  to Maturity to Maturity Loan Age  Maintenance
Most Recent DSCR Range Securities Balance Balance Rate Rat (Months) (Months) (Months) Term (Months)
1230x to 1440 18 $ 22L177.446 68.71% 4.673% 3.337% 120 103 13 63
1450z to 1.649x 12 49,300,260 13.34% 4.614% 3233% 120 106 14 i
1630x to 1.840x 2 18,328,614 3.76% 4.636% 3.316% 120 106 14 60
1.850x to 2.040x 3 18.212,323 3.66% 3177% 3.667% 119 o8 21 63
>2x 3 14,612,923 4.54% 3.488% 4.013% 120 96 24 61
Total / WA 38 § 321,921,566 100.00%  4.729% 3.523% 120 104 16 68

@ a5 provided by FNMA on March 11¢h, 2013

Maximum Most Recent DSCR: 3.78x
Minimum Most Recent DSCR: 1.25x
Weighted Average Most Recent DSCR: 1.46x

CREDIT SUISSE

19




Fannie Mae GeMS™ Guaranteed REMIC
Pass-Through Certificates
Fannie Mae Multifamily REMIC Trust 2013-M4

Structural and Collateral Information
March 11, 2013

Underlying Securities by Cut-off Date Principal Balance
Weighted Weighted Weighted
Weighted Weighted Average Average Weighted Average
Number of %o of Cut-  Average Average Original Term Remaining Term Average Remaining Yield
Cut-off Date Principal Balance Underlying Cut-off Principal  off Deal Mortgage PassThru to Maturity to Maturity Loan Age  Maintenance
Range Securities Balance Balance Rate Rate (Months) (Months) (Months) Term (Months)
s 6880356 to 5 000000 4 5 1.00% 3.490% 3.954% 119 10 18 70
S 1000000 to 5 1900900 3 1.48% 4618% 3.256% 115 103 12 20
S 2000000 to 5 2999999 3 234% 3.283% 3.833% 120 103 17 66
S 3000000 to § 3900000 4 4.13% 4.303% 3410% 120 105 13 73
S 4000000 to 5 4900000 3 428% 4453% 3.133% 120 106 14 60
S 5000000 to 5 3900900 3 8.97% 4904% 3.631% 120 104 16 67
S 6000000 to 5 6900000 1 1.96% 3.130% 3.830% 120 102 18 63
S 7000000 to 5 7999990 2 4.30% 4220% 3.002% 120 106 14 69
S 8000000 to 5 8900000 3 191% 4733% 3413% 120 105 15 68
S 9000000 to 5 0900000 1 296% 4.440% 3.220% 120 105 15 68
S 10,000000 to 5 14900900 3 18.88% 3.075% 3.695% 120 10 19 64
S 15000000 to 5 19999990 1 480% 3.500% 4380% 120 105 13 68
S 20,000000 to 5 20900000 1 100, 7.05% 5.180% 4260% 120 101 19 64
S 40000000 to 5§ 53.500.000 2 04,500,000 20.35% 4237% 3.232% 120 106 14 60
Total / WA a8 § 321,921,566 100.00%  4.729% 3.523% 120 104 16 68
7 3
At Issuance LTV and Most Recent DSCR by Property Type( )
Weighted Weighted Weighted
Weighted Weighted Average Average Average
0o of Cut- Average Average Woeighted Weighted Original Remaining Weighted Remaining
Number of Cut-off off At Most Average Average Termto Term to Average Yield
Underlying Principal Principal Issuance Recent Mortgage Pass Thru Maturity Maturity Loan Age Maintenance
Property Type Securities Balance Balance LTV DSCR Rate Rate (Months)  (Months)  (Months) Term (Months)
Muttifamity 34 5 255126517 7925% 76.18% 140x 4730%  3510% 120 105 15 68
Military 1 41000000  12.74% 78.20% 1.30x 4260%  3340% 120 107 13 70
Seniors 2 24312676 1.55% 62.20% 210 35000  3.940% 120 95 23 38
Cooperative 1 1482373 0.46% 3L70% 3.78x 4840%  4.160% 120 102 18 33
Total / WA as $321,921.566 100.00%% 75.18% l46x  4.7200% 3.523% 120 104 16 68
@ a5 provided by FNMA on March 11th, 2013
. )
Top 10 Loan Information
% of Cut-
off Most At
Pool Stat Cut-Off Principal Recent Issuance
Number Name Address City e Zip Loan Originator Balance Balanee DSCR LTV
470154 Renzissance Apartments 9100 East Florida Avanus Denvar CO 80247 CBREMULTIFAMILY CAPITAL, INC  § 53,500,000 1662% 131z 75.00%
470333 River Ozks Apartmeats 1000 Allison Drive Vacawille. ~ CA 95687 WALKER AND DUNLOE, LLC 41000000 1274%  130x 78.20%
468566  The Cove at Fisher's Landing 16306 SE 29th Strest WVancouver WA 98683 MET REALTY CAPITAL CORPORATION 22,700,000 7.05% 1.25x  80.00%
468688 Somersat Apartments 256 East Corporate Drive Lawisville PNC BANK, NATIONAL ASSOCIATION 15,743,927 4.39% 1.28x
469760 Brookhollow Apartments 2600 Sovth Aznsa Avenue West Covina WELLS FARGO BANK N.A. 14,969,000 1.70x
467237 Quail Ridge Senior Living 150 Sutton Way Grass Valley WELLS FARGO BANK N.A. 12,156,338 238x
466862 Mountain Ridge Assisted Living 1885 East Skyline Drive South Ozden WELLS FARGO BANK N.A. 12,156,338 201x
469023 Pinz Knoll Apartments 2019 Toler Road PNC BANK, NATIONAL ASSOCIATION 11,209,553 1.30x
470043 Couvntry Club Cresk 43501 East Riverside Drive WELLS FARGO BANK N.A. 10,286,000 1.37x
469851 Biuffs at Tierra Contenta 6600 Jamuar Drive & §387 Valentine Way Santa Fa ALLIANT CAPTTAL LLC 5.520.000 141x
Total / WA §203.241,156 13% Lddx 75.54%

# 35 provided by FNMA on Mareh 11¢h, 2013
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Fannie Mae GeMS™ Guaranteed REMIC
Pass-Through Certificates

Fannie Mae Multifamily REMIC Trust 2013-M4

Structural and Collateral Information

March 11, 2013

Underlying Securities Most Recent DSCR and At Issuance LTV :6)
Pool Number CUSIP Most Recent DSCR At Issuance LTV
470154 31381THTS 131x 75.00%
470333 31381TPS3 1.30x 7820%
468366 31381RQT4 1.23x £0.00%
468688 31381RUM4 128x £0.00%
469760 31381SZZ8 1.70x 79.20%
467237 31381QBES 238x 62.50%
466862 31381PTT3 201x 61.90%
469023 313815428 1.30x 71.60%
470043 31381TEQY 1.37x T7.40%
469851 313818512 141x 80.00%
469863 313818574 1.52x 80.00%
468893 31381R3A0 1.26x 62.60%
470916 31381UDV6 1.53x 79.90%
469948 31381TBRO 1.23x £0.00%
470923 31381UD61 1.31x T9.90%
469013 313818AQ5 1.30x 74.10%
460874 31381S6K3 1.36x 74.10%
468811 31381RYG3 141x 74.90%
469299 31381SKL3 1.61x £0.00%
469092 313818C39 141x T9.90%
470263 31381TML1 1.48x 79.60%
470047 31381TEUD 2.02x 79.00%
470920 31381UDZ7 1 48x 79.90%
470233 31381TLNS 147x 70.00%
470918 31381UDX2 1.76x 74.90%
470924 31381UD33 1.53x T4.90%
468770 31381RW73 1.54x 33.80%
468965 31381R6AT 1.30x 63.70%
468828 31381RYZ1 1.30x 71.80%
469169 313815FJ6 1.30x 79.90%
469386 31381SUK6 1.46x 74.10%
470931 31381UECT 1.64x T490%
469126 31381SD74 3.78x 31.70%
AM2098 3138L2KL0 1.97x 39.70%
468140 31381RBH6 2.19x 79.90%
469081 313818C59 1.50x 75.00%
470162 31381TJFS 1.26x 36.80%
470069 31381TFJ4 1.33x 77.30%

) as provided by FNMA on March 11th, 2013
1% Most Recent DSCR is the most recent annual amortizing DSCR for all loans except full-term interest only loans.

Pool specific information can be found by visiting Fannie Mae’s website at:

http://fapt.efanniemae.com/MFESecuritiesLocator/isp/general/welcome.{sp
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Fannie Mae GeMS™ Guaranteed REMIC Structural and Collateral Information
Pass-Through Certificates March 11, 2013
Fannie Mae Multifamily REMIC Trust 2013-M4

The information contained in the attached materials (the “Information”) has been provided to Credit Suisse Securities (USA) LLC
(“CS”) by the Federal National Mortgage Association (“FNMA”) and is preliminary and subject to change. The Information does not
include all of the information required to be included in the prospectus supplement relating to the securities. As such, the Information
may not reflect the impact of all structural characteristics of the securities. The assumptions underlying the Information, including
structure and collateral, may be modified from time to time to reflect changed circumstances. Prospective purchasers are
recommended to review the final prospectus supplement and the related base prospectus relating to the securities (“Offering
Documents”) discussed in this communication. Offering Documents contain data that is current as of their publication dates and after
publication may no longer be complete or current. Final Offering Documents may be obtained from FNMA by calling toll free 1-800-
237-8627 or CS by calling toll-free 1-800-221-1037.

There shall not be any offer or sale of the securities discussed in this communication in any jurisdiction in which such offer,
solicitation or sale would be unlawful prior to registration or qualification under the securities laws of any such jurisdiction.

The analyses, calculations and valuations herein are based on certain assumptions and data provided by third parties that may vary
from the actual characteristics of the pool. Neither CS nor the issuer has verified these analyses, calculations or valuations. Neither
CS nor the issuer has undertaken to update or amend the Information since the date it was issued. More current information may be
available publicly from other sources.

The investment described in this term sheet is a structured financial product. These securities are complex instruments intended for
sale only to sophisticated investors who understand and assume the risks involved with the purchase thereof. The risks associated
with the securities may significantly reduce an investor's expected yield and expected return of principal, and/or reduce an investor's
ability to sell or obtain market value information about the securities. Investors should independently evaluate the risks associated
with the securities and consult their own professional advisors. These risks may include, but may not be limited to:

e  The performance of the collateral may be correlated due to economic or other factors that may diminish the value of the
securities.

e The performance of the collateral and the value of the securities may be largely dependent on the quality of the origination
and servicing of the collateral.

e  The securities may be substantially dependent on the claims-paying ability of insurers or guarantors, as further described in
the Offering Documents.

e  The value of the securities may be diminished by market conditions unrelated to the performance of the securities.

The attached material may not be forwarded or provided by you to any other person. An investor or potential investor in the securities
(and each employee, representative, or other agent of such person or entity) may disclose to any and all persons, without limitation,
the tax treatment and tax structure of the transaction (as defined in United States Treasury Regulation Section 1.6011-4) and all related
materials of any kind, including opinions or other tax analyses, that are provided to such person or entity. However, such person or
entity may not disclose any other information relating to this transaction unless such information is related to such tax treatment and
tax structure.
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